North America Structured Investments

2yNC6m SLV/OIH/RTY Callable Contingent Interest Notes

The following is & summary of the terms of the notes offersd by the preliminary pricing supplemsnt hyperlinked below.
Summary of Terms

lasuer: JFMorgan Chase Financial Company LLC

Guarantor: JFMorgan Chase & Co

Minimum Denominatien: 51,000

Underlyings: iZhares® Silver Trust, VanEck® Qil Services ETF (each, a "Fund”) and the Russell 2000% Index
[the “Index”)

Pricing Date: Seplember G, 2024

Final Review Date: September B, 2026

Maturity Date: Saptember 11, 2026

Review Dates: Quarterly

Contingent Interest Rate: At least 10,805 per annum, payable quartedy at a rate of at least 2.70%*, if applicable

Inmterest Barrier!

Trigger Value: With respect to each Underying., an armount that represents 60.00% of 2 Inital \Value

CUsIP: 4B135TTES

Preliminary Pricing

Supplement: hitecifep jomongan comidocumeanticusipdd 81 35T TESidoctypedFroduct Termeheatidocument. df

Estimated Value: The estimated value of the noles, when the lerms of the noles are sel, will nod be less than $340,00 per

81,000 principal amaunt note, For information about the estimated vales of the notes, which lkely will be lower
than the: price yau paid for the notes, please see the hyperink above,

Early Redemption

\Wa, at our election, may redeem the notes eary, in whole but not in part. on any of the Interast Payment Dates (sther than the first and final
Interest Payrment Dates) at a price, for each 51,000 principel amount note, equal 1o (&) §1,000 plus (k) the Contingent Interest Payrent, if any,
applicable to the immedately preceding Review Datz. If we intend o redeem your notes early, we will deliver notice to The Depositony Trust
Company, or DTG, al leasl three business days before the applicable Imerest Payment Date on which the noles are redeemed early,

Payment at Maturity

If the notes have not been redeemed early and the Final Value of each Undedying is greater than or equal to its Trigger Yalua, you will raceive a
cash payment at maturity, for 2ach 51,000 principsl amount note, equal to {a) $1,000 plus (b) the Contingant Interest Payment applicabls to the
final Review Date.

If the notes have not been redeemed early and the Final Value of any Underying is less than its Trigger Value, your payment at materity per
§1,000 principal amount note will be calculated as follows:

51,000 + ($1,000 = Lesst Performing Undedying Retumn)

If the nofes have nof bean redeemed eany and the Final Valve of any Undenlying is less ihan its Trigger Value, you will lose more than $0.00%
of your principal amownt at maivnty and could foss all of your principal amownt at matunty.

Capitalized terms used but not definad herain shall have the meanings sat forth in the praliminary pricing supplameant.

Any payment cn the notes is subject to the credit isk of JPMorgan Chase Financial Company LLC, as isswer of the notes, and the credit risk of
JPMorgan Chase & Co., as guaranles of the noles,

J.PMorgan

Hypothetical Payment at Maturity

Payment At Maturity (assuming

Least Perfarming Lindedying 10.80% per annum Centingent

Rigtum Interest Rate)
e 51,027.00
40.00% F1 2000
20.00% 51,027.00
10.00% #1.027.00
e $1,027.00
0.00% 51,027.00
5.00% 51,027.00
~20.00% $1,027.00
~30.00% £1.027.00
-40.00% §1.027.00
-40.01% §599.90
-50.00% §500,00
-60.00% L
-B0.00% §200,00
-100.00% A

This taale doas nol demonsirate how your inkerest payments can vary oear
1hea bamn o wour noias.

Contingent Interest

“If e notes have nod baen previcusly radaemad eany ard the desing value
of aach Lindarlymg an ary Revwaw Daba is grealer than or equal o s intarest
Barrier, you wil recaive an the applicable Intarest Payment Dabe [or each
1,000 prncipal amourt nate a Senlingent Inlerest Payment equal 1o at lzast
2700 eguivalent 1o a Cantingant Insaresl Rate of &l legst 10.60% per
annum, gayable at a rate of atleast 2, 70% par guarien)

The hypothalica’ paymants on tha netas shoen abova saply only ifyou held
1k pales for thair erting leem o unlil redeemed sarly. Thesa kypothetcals do
nal rafles! Teas or expensas al would ba associabed wilh any salein i
secondary mavket. Hihase {ees and apenses were included, the
hypathatical peyments shawn above wollld likely be losar
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Selected Risks

Your investment in the nobss may result inoa loss, The notes do nob gearnnkss any return of pancipal,
The notes do rot guaraniee the payment of interest and may rot pay inerest at all,

Any payment on the notes is subject to the credit isks of JPMorgan Chass Financial Company LLG and
JPMorgan Chase & Co. Therefore the value of the notes prior to matwrity will be subject 1o changes in
the markat's view of the credibworthiness of JPMorgan Chase Financial Company LLC or JPMongan
Chease & Co.

The apprecation potential of the notes is limited to the sum of any Contingent Interest Payments that
may be paid over the term of the notes.

fou are exposed to he rek of dedine in the value of esch Underlying,

four payment al malurity will b= determined by the Leasl Pedamming Underlying.,

The beneld provided by the Trigger Value may lerminate on he final Review Date,

The aplicnal eady redermplion Teature may force a pelential sarly axit

Mo dividend payments or veding rights.

The perfermance and market value of each Fund, particulary during pencds of market volatility, may not
correlate with the parformanca of that Fund's underlying index or underlying commodity, as apglicable,
as well as the net asset valee per shara.

The iZhares® Silver Trust is not an investment company or commaodity pool and will not be subject to
regulation under the Investment Company Act of 1940, as amended, or the Coemmaodity Exchange Act of
1936, &8 amendad.

The noles are subject 1o the nsks asseclated with silver with regpect 1o the iShares® Silver Trust,

There are risks relating to carmmadilies ading on the London Bullion Market Associalion wilh respect o
e iShares® Sileer Trusl

Gingle commodity prices tend o be more valatile than, and may not correlate with, the prices of
commuodidies generally.

The VanEck® Oil Services ETF is subject to management risk,

The nates are subject o the risks associated with the il services secter with respect ta the VanEck® Oil
Sarvices ETF.

The notes are subject to the risks associated with non-U.5S. securities with respact to the VanEck™ Oil
Services ETF.

The anti-dduticn protection for the Funds is limited.

The notes are subjsct 1o the nsks asscclated with small capilalizaton stocks with respect to the Index

J.PMorgan

Selec:ted Risks (continued)

A5 a finance subsidiary, JPMaorgan Chase Financial Cempany LLC has no independent operations and
has limitad azsets.

The estimated value of the notes will be lower than the original izsue price (price 1o public) of the notes,
The estimaled value of the nobes is determined by reference to an intemal funding rate,

The esfimabed value of the nobes does nol represent fulure values and may differ from ofhers” estimates,
The value of the notes, which may be reflected in customar account statements, may be higher than the
then cwrrent estimated walue of the noles for a limibed fime pedoed,

Lack of liquidity: J.P. Maorgan Securities LLC (who we refer to as JPMS) infends to offer fo purchase fhe
notes in the sacondary market but is not required 1o do so. The prica. if any, at which JPMS will be willing
0 purchase notes from you in the secondary markat, if at all. may result in a significant loss of your
principal-

Potential conflicts: \We and our affiliates play 3 variety of roles in connection with the issuance of notes,
including acting as calculation agent and hedging our obligations under the notes. and making the
assumptions used o determine the pricing of the notes and the estimated walue of the nedes when the
terms of the notes are set. 1 2 possible that such hedoing or other trading activities of J.P. Marpan or its
affiliafes could result in substantial reterng for JP. Margan and i afffiales while the value of the nofes
declines,

The tax consequences of the notes may be uncerdain. You should consult your fax adviser regarding the
U5, federal income tax consequentes of an imvestment in the nobes.

The risks identified above are not exhaustve, Please see "Risk Fackors™ in the prospectus supplerment and the applicable product supplement, Annex A to the prospectus sddendurm and “Selected Risk

Considerations” in the applicable preliminary pricing supplement Tor adddional information,

Additional Information
SEC Legend: JPMergan Chase Financial Company LLG and JPMorgan Chase & Co. have filed a registration statement (including a prospectes) with the SEC for any offerings 1o which these matenals relate. Before you
inest, you should read the prospecius in that registration statement and the other decuments relating to this offering that JPMorgan Chase Financial Company LLC and JPMorgan Chase & Co. has filed with the SEC for
more cemplate information about JPMargan Chase Financial Company LLC and JPMorgan Chase & Co. and this offering. You may get these documents without cost by visiting EDGAR on the SEC web site at
woar.ac.gov. Altematively, JFMorgan Chase Finanacial Company LLC and JPMorgan Chase & Co. any agent or any dealer paricipating in the this offering will arrange to send you the prospectus and each prospectus
supglement as well a5 any product supplement, underying supplement and preliminary pricing supglement if you se request by calling foll-free 1-866-535-924 6.

IRE Careular 230 Disclosure: JPMongan Chase & Co. and its affillates do not provide tax advice, Accordingly, any discussion of U5, tax matters contalned herein (including any attachments) |s not intendsd or writlen 1o be
uzed, and cannol be used, in conneclion with the promotion, marketing or recommendation by anyens unalliliated with JPMorgan Chase & Co. of any of the matlers addressed herein or for the purpose of avolding LS.
tax-relabed penalties,

Ineestrraent suitability must be determined individueally for each investor, and the: financial instruments described herein may not Be suitaile for all investors. This information is net intended to provide and should not be
rlied wpon as providing accounting, legal, regulatory or tax advics, Investors should consult with their cwn advisers as to these matters
This material is not & product of J.P. Morgan Research Departments.
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